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ON A QUESTION OF SADULLAEV CONCERNING
BOUNDARY RELATIVE EXTREMAL FUNCTIONS

IBRAHIM K. DJIRE and JAN WIEGERINCK

Abstract

We study the relation between certain alternative definitions of the boundary relative extremal
function. For various domains we give an affirmative answer to the question of Sadullaev whether
these extremal functions are equal.

1. Introduction

Let D C C" be a smoothly bounded domain, A C 9D, and let PSH(D)~
stand for the family of non-positive plurisubharmonic functions on D. For
u € PSH(D)™ as usual

u*(z) = limsup u(¢) (z € D).
t—z,.€eD

Sadullaev studied the first three of the following boundary extremal functions.
For z € D, consider

(1) wi(z, A, D) = 0°(z, A, D) = sup{u(z) : u € PSH(D)~ N C(D),
ulA < -1},
(2) wa(z, A, D) = w(z, A, D) = sup{u(z) : u € PSH(D)™, u*|A < —1},

3) wi(z, A, D) =" (z, A, D) = sup{u(z) :u € PSH(D)™, limsup u(z)

z—>¢,z€n;
<—1for¢ e A}, where n, is the inward normal to 9D at ¢,
(4) w®(z, A, D) = sup{u(z):u € PSH(D)", limsupu(rz) < —1,z € A},
r—>1-

if D is strongly star shaped with respect to the origin.

Actually, smoothness is needed only to define w”. It is clear that
a)l('aAa D) E a)z(‘aA’ D) S Cl)3(',A, D)

Received 25 November 2016.
DOIL: https://doi.org/10.7146/math.scand.a-105141



52 I. K. DJIRE AND J. WIEGERINCK

This paper is motivated by the following question (Problem 27.4 in [10]):
suppose A C 9D is closed, for what i, j is 0 (z, A, D) = Q;F(z, A, D)?

The answer apparently depends on the geometry and convexity properties
of D and the choice of the compact set A C dD. For instance we showed
in [2] that Sadullaev’s question has a positive answer when D is a smooth
pseudoconvex Reinhardt domain and A is multi-circular. The result in [2]
exploits the relation between relative extremal functions and convex functions
in a Reinhardt domain.

In the present paper we answer in Section 3 the question affirmatively for
ellipsoidal domains Dy, which are biholomorphic to the unit ball via a linear
transformation. Here we exploit an idea of Wikstrom [11] and use Edwards’
duality theorem. In Section 4 we show equality for circular sets A in the
boundary of circular, strongly star shaped domains D. We attempted to use the
version of Edwards’ theorem in [6] and found that their result is not correct.
In the appendix we give two pertaining counterexamples.

We denote the open unit disc in C by D, its boundary by T and the unit
ball in C" (n > 2) by B. Some basic properties of the boundary relative
extremal function are given in [2], [4], [8], [10], [3] ([4] appeared as [5]
but the preprint is more relevant). Depending on the way the boundary is
approached, plurisubharmonic function may have different boundary values.
Wikstrom considered the compact set A = T x {0} and the function u €
PSH(B):

222
u(z) =log ———.
(2) g1_ BE
He showed that u* = 0 on A. The radial limit of u, u® = —oo on A and the

non-tangential limit of u, u® = log(1 — 1/2«) on A [11, Example 5.5]. We
recall the definition of u*. If « > 1 and z¢ € dB we put

Do(z0) = {z € B: |1 — (z,20)] < (1 — [z[H},

u®(zo) = limsup u(z).
2—20,2€ Dy (20)

2. Notation and definitions

Let D = {p < 0} be a domain in C" with C !_boundary and defining function
p.Forz e Dandr € R, let

(P e
n(z,t) =z t(azl(Z)"”’aZn(Z))'

If z € D the normal line n, passing through z is parametrized by {n(z, ?) :
t € R}.
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Let u: D — R U {—o0¢} be bounded from above and z € 0 D we define u”
at z as

u"(z) =limsupu on(z,1).
10

Extend u” to D by setting u”(z) = u(z) if z € D. Recall that D is called
strongly star shaped with respect to the origin if rD C D for r € 10, 1[.
If D is strongly star shaped with respect to the origin, then for z € 9D set
uf(z) = lim sup,4 u(zr). Extend u® to D by setting u®(z) = u(z) if z € D.
Throughout the paper by strongly star shaped we mean strongly star shaped
with respect to the origin. Let M (D) be the set of Borel probability measures
with compact support on D. For z € D we consider four classes of positive
measures:

(1) J. = J.(D) = {pn € M(D) : u(z) < [yudp forallu € PSH(D) N
Usc(D)},

(2) JE =JSD) = {u e M(D) : u(z) < Jyudp forallu € PSH(D) N
c(D)},

(3) Jr =J"D) ={u e MD):u"z) < [zu"du forall u € PSH(D),
supp u" < oo}, and

@) JF=JRD)={ue MD):uf) < [5ufdu forall u € PSH(D),

supp uf < oo}, in the case when D is strongly star shaped with respect
to the origin.

Clearly for z € D, J!, JZR C J, C J{. Wikstrom studied these classes and
proved that J = J = J R'on D if D is strongly star shaped, see [11, Proposi-
tion 5.4]. If U C D, xy denotes the characteristic function of U.

3. Applications of Wikstrom’s results

We use equalities between different classes of Jensen measures to prove the
equivalence of different definitions. This is done by applying Edwards’ theorem
to the convex cone PSH(D) N USC(D) and the associated Jensen measures J,.

ProrosITION 3.1. Let D C C" be a bounded domain with C l—boundary,
A C dD compact. If J, = J forall z € D then

w(z, A, D) =" (z, A, D).

Proor. We know that w(-, A, D) < o"(-,A, D). Let us prove that
o"(-,A, D) <w(-,A, D).Letube in the family defining »".
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Set g = —x4. Note that u” < g on D. For z € D one has

u"(z) < inf{/gdpc TUE JZ”} =inf{/gdu TUE JZ},

since J, = J!'. Because g is lower semicontinuous on D, Edwards’ theorem
(Cor. 2.2'in [11]) gives

u"(z) §inf{/gdu T E JZ}

= sup{v(z) :v € PSH(D)NUSC(D), v < g} <w(z, A, D).

As u was taken arbitrarily in the family defining ", we infer that " (z, A, D) <
w(z, A, D)forallz € D. Thusw(-, A, D) =" (-, A, D).

REMARK 3.2. Notice that the dual of J" i.e. {u" : u € PSH(D), suppu <
~+o00} is not a convex cone, indeed if # and v are bounded plurisubharmonic
functions in D, we do not have in general (# + v)" = u" 4+ v" in D, cf. [12,
Definition 2.2 and below]. We use the class J” only to obtain an inequality.

The proof above applies to the next two propositions.

ProOPOSITION 3.3. Let D C C" be a bounded strongly star shaped domain
and A C 9D compact. If J, = JX for all z € D then

w(z, A, D) = o®(z, A, D).

PrOPOSITION 3.4. Let D C C" be a bounded domain and A C 0D compact.
If J. = J{ forall z € D then w(z, A, D) = °(z, A, D) forz € D.

For z € D define

Jr= JZ*(E) = {M e M(D) :u*(z) < /u*d,u
D

for all u € PSH(D), supu < —I—oo}.
D

Note that in [11] the author worked with J* but this class does not represent
a convex cone, see [1] for details. Here we work with J instead of J* for two
reasons: firstly PSH(D) N USC(D) is a convex cone so Edwards’ theorem can
be applied, secondly for z € D and g lower semicontinuous we have

ian/gdu U E JZ*} :inf{/gdu U E JZ},
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thus the results in [11] remain valid for J, if z is an interior point.

CoROLLARY 3.5. If D is B-regular or if D is strongly star shaped with
respect to the origin or if D is a polydisc then w(z, A, D) = ©°(z, A, D) for
z€D.

PrOOF. In these domains J, = J{ forz € D see[11, Thm. 4.10, Thm. 4.11,
Cor. 4.3]. Then Proposition 3.4 gives the result.

For H a positive definite hermitian n x n-matrix, let pgy (z) = z' Hz on C"
andset Dy = {z € C": py(z) < 1}.

PROPOSITION 3.6. On Dy we have J!' = J{ = J, forall z € Dy.

PROOF. Set D = Dy. Let z € D. Because for u € PSH(D) N C(D),
u = u" on D, we have JICJl. Letu € JS andu € PSH(D) NUSC(D). Let
0 < r < 1. Observe that in case of Dy the map n( -, r) is holomorphic and
maps D into D. Set u,(y) =u on(y,r),y € D. Then u, is plurisubharmonic
in a neighborhood of D, hence u, can be approximated monotonically from
above by functions in PSH(D)NC (D). By the monotone convergence theorem
ur(z) < [u,dp forall r €10, 1[. By Fatou’s lemma

limsupu,(z) < lim sup/ u,(y)dun.

r—0 r—0 D

D

For y € D one has limsup,_,,u,(y) = u"(y). Because the set [0, 1] is not
thin at 0, see Theorem 2.7.2 in [7], we have

u"(z) = u(z) = limsupu,(z) < /lim supu,(y)du < / u"(y)du.

r—0 r—0 D

D
Thus p € J! it follows that J¢ C J!'. Hence JS = J!' C J. C J;.

The unit ball, i.e. the case where H = Id, was done in [11]. Our proof is a
slight modification of Wikstrom’s.

THEOREM 3.7. For all 7 € Dy one has w(z, A, Dy) = ©"(z, A, Dy) =
wR(z, A, Dy) = °(z, A, Dy) forall A C dDy compact.

Proor. By Proposition 3.6 J¢ = J" = J and by Proposition 3.1 and
Proposition 3.4 ¢ = " = w. As Dy is strongly star shaped with respect to
the origin, J = J® see Prop. 5.4 in [11] and by Proposition 3.3 above, the
equality @ = w” follows.
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4. Circular sets

Our goal in this section is to generalize Theorem 2.11 in [2] and solve Sadul-
laev’s problem for circular sets in circular, strongly star shaped, (hence bal-
anced) domains.

THEOREM 4.1. Let D be a bounded smooth circular domain that is strongly
star shaped with respect to the origin and let A C dD be a circular compact

set. Then
a)n($AaD) SQ)R(',A,D) =wc('7A9D)'

In particular,

CU[(Z, Aa D) = (1)2(1, A’ D) = (1)3(Z, Av D)

PrOOF. Let u be in the family defining »"(-, A, D). Let p be a smooth
defining function for D such that for all 6 and y in a neighborhood of D we
have p(y) = p(e’y). For 0 < t < 1 consider the function

v(z, w) = u(n(w, 1)z), (weD, zeC,lz] <.

For fixed ¢t and w, the function v;( -, w) is subharmonic on the (closed) unit
disc. Observe that n(w, t)e!’ = n(e’w, t), so that for each w € A and all 6

lim sup v, (¢’?, w) < —1.
t10

Henceforall |z| < 1,limsup, , v, (z, w) < —1.Itfollows thatu(wz) < —1 for
w € Aand |z| < 1. We infer that u belongs to the family defining w® (-, A, D)
and the inequality is proved.

Now suppose that u belongs to the family defining w®(-, A, D). Then
u(wz) < —1forw € Aand|z| < 1. Therefore, for0 < r < 1 u,(w) = u(rw)
is a plurisubharmonic function in a neighborhood of D that is less that —1 on
A. Now u, can be approximated from above on D by a decreasing sequence
{v;} of continuous PSH-functions. By Dini’s theorem, for every € > 0 there is
a jo so that v; < —1 + € on A hence also on a neighborhood of A. It follows
that u, < w°(-, A, D), and then also u < w°(-, A, D).

Appendix

We attempted to apply the non-compact version of Edwards’ duality theorem
stated in [6] to prove equalities for boundary extremal functions. However, we
noticed that this version of Edwards’ theorem as stated, does not hold. This
appendix contains some counterexamples.



BOUNDARY RELATIVE EXTREMAL FUNCTIONS 57

Let D C C" be a bounded set and F C C(D) be a convex cone containing
constants. B(D) denotes the set of Borel probability measures with compact
support in D. For z € D set

JZF(D) = {p, € B(D) :suppu C D,u(z) < / udp forallu e F}.
D

In case 2 is a bounded domiin we make use_of the notation in Section 2, and
forz € D, weset JS = JS(D) and J, = J (D). Let g: D — R and define

Sg(z) =sup{u(z) :u € F,u < g}
and
Ig(z) = inf{/ gdu: e JZF(D)}.
D
The following theorem is due to Edwards, see [9, Theorem 2.1].

THEOREM 4.2 (Edwards). Assume that D is compact and g is a bounded
Borel function on D, then Sg(z) < 1g(2). If g is lower semicontinuous, then
Sg=1g.

Edwards’ theorem is very delicate. For instance if the kernel g is merely
upper semicontinuous, the theorem may fail, see [9], [6]. We will show that
the theorem may also fail if the set D is not compact, contrary to the following
theorem, which was formulated in ([6, Thm. 1.3]).

THEOREM 4.3 ([6]). Let D be a locally compact Hausdorff space countable
at infinity. If g € C(D) then either

Sg(z) = mf{/ gdu e JZF(D)}
D

or Sg = —oo.
However, this result does not hold if D is open.

CoUNTEREXAMPLE 4.4. For the sake of finding a contradiction, assume that
Theorem 4.3 holds for all open sets D’ i.e.

sup{u(z):ueF,ufg}:inf{/ gd,u:ueJZF(D’)}, (1
D

where 7 € D', g € C(D’), F C C(D’) is a convex cone containing the
constants.
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Let D be a bounded open ball and V CC D be an open ball. Define

up,v(z) =sup{u(z) : u € PSH(D), u < —xv}.

Let u € PSH(D)™ so that the set {u = —oo} is_dense in V. For m > 0 set
U, = {%u < —1}NV,and F = PSH(D) N C(D). Observe that the function
8&m = —Xu,, 1s continuous in the open set D \ dU,, and that F' is a convex cone

in C(D \ dU,,) containing the constants. By (1) we obtain for z € D \ dU,,
the following equality (we take for D’ the set D \ dU,,)

inf{/ gmdu:,ueJZF(D\aUm)}:sup{v:veF,ngm}
D\oU,,

on D\ dU,,.If v € Fandv < g,, then v < —xy because U, = Vimplies
v <up,y, hence

inf{/ gmdp e JZF(D\BU,,,)}
D\3U,, )
=sup{v ve Fouv<gpy onD\BUm} <upy.
As JF(D\ 0U,) C J¢ we have on D \ 3U,,
inf{/ gmdu € J;} < inf:/ gmdi: € JZF(D\GU,,,)} <upy.
D ’ D\dU,,

Because D is a ball, by [11, Cor. 4.3] J, = J!. It follows that

inf{/gmduzuefz} =inf{/ gmdu:,u,elzc} <upy
D D

on D\ oU,,. Now %u is plurisubharmonic and %u < gm, hence for allm > 0
one has

1
—u(z) < inf{/ gndp € JZ} <upy(z) for ze D\ oU,.
m D
As D\'V C D\ 8U,, we have for all m > 0 that
—u <upy Oon D\V

m

This is impossible since

1\ —
Oz(sup—u> <upy <0 on D\V.
m m
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The conclusion is that equality (1) is false in open sets D’.

Next we prove that the version of Edwards’ theorem stated in Theorem 4.2
does not hold for (open) B-regular domains, i.e. connected open sets.

COUNTEREXAMPLE 4.5. Let D be a bounded B-regular domain and V C
d D be relatively open. Then V is not b-pluripolar, see Propositions 3.5 and 2.4
in [2]. There exists acountable L C DsothatL = LUV is compact in D cf. [2,
Lemma4.3]. Set g = —x, and F = PSH(D)N C(D).As L is non-empty and
does not have any accumulation point in D, g is lower semicontinuous in D.
If Theorem 4.2 would hold for D we would get for z € D

inf{/ gdu:ue JZF(D)} = sup{u(z) rue F,u< g} <w(z,V,D),
D

inf{/ gdu:pe J;} sinf!/ gdu:pe JZF(D)} <w(z,V,D),
D D

because JZF(D) cJ;,

inf{/ gdu e Jz} :inf{/ gdu:ue JZC} <w(z,V, D),
D D

because J, = J¢, and

sup{u(z), u € PSH(D),u < g} < inf{/ gdu:ue JZ} <w(z,V, D).
D

Finally, because L is countable and therefore pluripolar, we would get
0 = (sup{u(z) : u € PSH(D),u < g})" < w(z, V, D).

This is impossible since V is not b-pluripolar. The conclusion is that Edwards’
theorem does not hold in D.

REMARK 4.6. Approximating g by continuous functions one can show that
Theorem 4.3 does not hold in B-regular domains.

These counterexamples make it unlikely that a useful non-compact version
of Edwards’ theorem can be found. We have not been able to pinpoint the
problematic points in ([6, Thm. 1.3]).
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